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T @@E
1.2 ntanoible Assets 6.730,7 6730732
1,3 nant in Gof Secrril
1 nvestment in Debt. Securities

listed than:
5% of the balance sheet value in the case of tenure uDto 1 vear.
7.5% ofthe balancesheetvalue, in the case oftenure from l-3 vears.
10% ofthe balance sheet value, in the of tenure of more than 3 years.

unlisted than:
1 0% of the halance sheet value in the case of tenure uoto 1 vear.

i 12 5ol" of the halance sheet value. in the case of tenure from 1 -3 vears.
ii. 15% of the balance sheet value. in the case oftenure of more than 3 vea6.

1.5 nvestment in Equitv Securities
. lf listed 15% or VaR of each securities on the cutoff date as computed by the Securities Exchange for
espective securities whichever is hiqher.

2.ouu.686,02l 429,471,53', 1,571,214,491

i lf r!nlistc.l 100o/" of 14.965.00( 14.965.00

1.7 rlvestment in associated companies/undertaking

: ,. lf listed 20% or VaR of each securities as computed by the Securites Exchange for respective securities
whichever is hioher.
ii. lf unlisted, 10070 of net value.

1.8 itatutory or regulatory deposit basic deposits with the exchanges, clearing house or central depository
v anv 

^th61 
6htit\

12,287,528 12,247,52(

1.9 Maroin deDosits with exchanoe and clearino house. 't3 l2 nnn nr
1.10 Jeoosit with authorized intermediaru aoainst borowed securities under SLB.

1.11 fther deDosits and Dreoavments 10.252.OAi 10.252_O8i
qccrued interest, profit or mark-up on amounts placed with financial institutions or debt securities
5t- fNlill

0

100% in resDect of markuD accrued on loans to directors. subsidiaries and other related oarties
1.13 Dividends receivables.
1.14 Amounts receivable against Repo financing.

Amount paid as purchaser under ihe REPO agreement. (Securities purchased under repo aranqement
0 0

115 i 6ther than fraale receivahles 20.847 _59( 20.847.59
1,'t6 Receivables from clearing house or securities exchange(s)

i. 100% value of cliims other than those on account oF entitlements against trading of securities in all
ma&ets includinq MtM qains.

100,00( '100,00(

Receivable on entitlements aoainst tradino of securities in all markets includino MtM oains.
1.17

\-l

Receivables from customers
i. ln case receivables are against margin financing, the aggregate if (i) value of securities held in the
blocked account after applying VAR based Haircut, (ii) cash deposited as collateral by the financee (iii)
market value of any securities deposited as collateral after applying VaR based haircut.

Lower of net balance sheetvalue or value throuqh

612,843,67( 594,097,74( 594,097,741

ii. lncase receivables are against margin trading, 5% of the net balance sheet value.
ii. Net amount after deductinq haircut
iii. lncase receivalbes are against securities botrowings under SLB, the amount paid to NCCPL as
collateral upon entering into contract,
iii. Net amount after deductinq haricut
iv. lncase ofother trade receivables not more than 5 days overdue,0% ofthe net balance sheet value.
iv. Balance sheet value

56,376,15: 56.376.15:

v. lncase of other trade receivables are overdue, or 5 days or more, the aggregate of (i) the market
value ofsecurities purchased for customers and held in sub-accounts after applying VAR based
haircuts, (ii) cash deposited as collateral by the respective customer and (iii) the market value of
securities held as collateral after aoolvino VaR based haircuts.

1,126,395,19i 847.O63.O7t 847.063.07

vi. 100% haircut in the case of amount receivable form related parties.

1.18 Cash and Bank balances
enk Ralanaa- 6.92 6 920 331

ank halanee-alslom6t lntq 147,453 147.453.67
ii- Cash in hand 2,953, 2.553.17

1.19 lotal Assets 4.079,164.791 1,983,168,92' 3,239,078,64r

2.1 kade Pavables
. Pavable to exchanoes and clearino house
i. Pavable aoainst leveraoed market Droducts
ii. Pavable to customers 124i12.281 128.1

2.2 lurrent Liabilities
. Statutorv and reoulatoru dues 2.546.271 2,546,27

i. Accruals and other oavables 109.424.27t loc 424 27
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ii- Short-term borrowinos 2 so2 751.411 t51.4'l
Current oortion of subordinated loans

x. other liabilities as Der accountino orincioles and included in the financial statements 49.789.O2(
2i Non-Current Liabilities

i. Lono-Term financino 168.000, 168 00O 00r

it Ctoff r^rir^m^n+ h666fir.

Other liabilities as oer accountino DrinciDles and included in the financial statements
2.4 Subordinated Loans

i.100% of Subordinated loans which fulfill the conditions specified by SECP are allowed to be deducted
ii. Subordinated loans which do not fulfill the conditions specified by SECP

2.5 Total Liabilites 2,960,623,26! 2.960,623,26:

3.1 Concentration in Marqin Financinq
Ihe amount calculated client-to- client basis by which any amount receivable from any of the
"inancees exceed 10% of the aqqreqate of amounts receivable from total financees.

87,340,52! 87.340.52:

32- Concentration in securites lendinq and borrowinq
Ihe amount by which the aggregate of:
(i) Amount deposited by the bonower with NCCPL
(li) Cash margins paid and
(iii) The market value of-securities pledged as margins exceed the 110% of the market value of shares

ir

3.3 Net underwritinq Commitments
(a) in the case of right issuse : if the market value of securites is less than or equal to the subscription
price;
the aggregate oft
(i) the 50% of Haircut multiplied by the undeMriting commitments and
(ii) the value by which the undeMriting commitments exceeds the market price of the securities.
ln the case of rights issuse where the market price of securities is greater than the subscdption price, 5% of
the Haircut multiplied bv the net underwritino
b) in anv other case: I2.5% of the net undenruritinq commitments

3.4 t'leoative eouitv of subsidiarv
'he amount by whictf the total assets of the subsidiary ( excluding any amount due from the subsidiary)
aw^^6d rhd i^r!t li-hiliii6G 

^flhd 
c' rhridia^,

0

3.5 oreion exchanoe aoreements and foreion currencv Dositions
i% of the net position in foreign cufiency.Net position in foreign curency means the difference of total
rssets .ienominated in foreion cuurencv less total liabilities denominated in foreion curencv

3_6 \mount Pavable under REPO

3.7 Repo adiustment
ln the case of financier/purchaser the total amount receivable under Repo less the'110% of the market
value of underlying securites.
ln the case of financeeheller the market value of underlying securities after applying haircut less the
total amount aeceived ,less value of any securites deposited as collateral by the purchaser after
aoDlvino haircut less cash deoosited bY the purchaser

J. Concentrated proprietary positions
lf the market value of any security is between 25% and 51% of the total proprietary positions then 5% of
the value of such security .lf the market of a security exceeds 51 % of the proprietary position,then 1 0% of
the value of such security

122.E98.45i 122.898,45.

3.9

. ln case of customer posilions. the total margin requiremnets in respect of open postions less the amount
lfcashdepositedbythecustomerandthevalueofsecuritesheldas collaterallpledgedwithsecurities

ii. ln case of proprietary positions , the total margin requirements in respect of open positions to the
6vt6ht n^t rlra^dv mat

3.10 Short selll positions
i. lncase of customer positions, the market value of shares sold short in ready market on behalf of
customers after increasing the same with the VaR based haircuts less the cash deposited by the '

customer as collateral and the value of securities held as collateral aller applyj!g VAR based Haircutj_-
ii. lncase of proprietory positions, the market value of shares sold short in ready market and not yet
settled increased by the amount of VAR based haircut less the value of securities pledged as collateral

3.11 otal Rankino Liabilites 214,238,971 210,238,97


