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13 rvpstment in (;ow Spclrriiies
1.4 nvestment in Debt. Securities

listed than:
57o of the balance sheet value in the case of tenure uoto 1 vear.
7.5% of the balance sheet value. in the case of tenure from 'l - 3 vears.
1n% nfthF hrl^n.a lhc than ?

f unlisted than:

i. 12,5ol. of the balance sh@t value. in the case of tenure from 1 -3 veaB.
'157o of the balance sheet value. in the case of tenure of more than 3 vears.

.5

1.

nvestment in Equitv Securities
. lf listed 15% or VaR of each securities on the cutoff date as computed by the Securities Exchange for
e(nective searrritics whichavcr i( hidhcr

1,580,087,44( 429,466,85t 1,1 50,620,59r

i. lf rrnliste.l 100% of caruino vahG
ii.Subscription money against lnvestment in lPoJoffer for Sale: Amount paid as subscription money
llovided that shares have not t een alloted or are not included in the investments of securities broker-
nvestment in subsidiaries

nvestment in associated companies/undertakincl
lf listed 20% oI VaR of each securities as computed by the Securites Exchange for respective securities
,hi^h^r,6, i. hi^h6.

i. lf unlisted. 100% of net value.
1.8 itatutory or regulatory depositsibasic deposits with the exchanges, clearing house or cengal depository

lr anv other entitv.
13,350,07( 13,350,07(

rroin deDosits with exchanoe and clearino house. 19.348.38i '19.348.38i

eposit with authorlzed intermediarv aoainst borowed securities under SLB.
1.11 )ther deposits and prepavments 68.731,0& 68.731.03r
1.12 \ccrued interest, profit or mark-up on amounts placed with financial institutions or debt securities

rr- /l\lill
100% in resDect of markuo accrued on loans to directors. subsidiaries and other relate.l narties

1.13 )ividends receivables.
1.14 \mounts receivable against Repo financing.

\mount paid as pulchaser under the REPO agreement. (Securities purchased under repo arrangement
ihall not hp incl r.lad in iha invactmant( )

1.15 . Short Term Loan To Employees: Loans are Secured and Due for repayment within 12 months 7,514,444 t,514,48:

Receivables other than trade receivaLJles 259.35t 259.35t
1 _'16 leceivables from clearinq house or securities exchanqe(s)

.100'/ovalueofclaimsotherthanthoseonaccountofentitlementsagainsttradingofsecuritiesinall
narkatc in.ll r.linn MtM neinc

Receivable on entitlements aqainst tladinq of securities in all markets includinq MtM Oains. 64.75E.E4 64.75E.E4
1.11 leceivables from customers

. ln case receivables are against margin financing, the aggregate if (i) value of securities held in the
)locked account after applying VAR based Haircut, (ii) cash deposited as collateral by the financee (iii)
narket value of any securities deposited as collateral after applying VaR based haircut.
. Lower of net balance sheet value or value aleiermineal throIdh 

^rt;lr\tm6nts

439,062.32r 439.062.321 439,062,321

i. lncase receivables are against margin trading, 5% of the net balance sheet value.
i. Net amount afts deductino haircut
ii. lncase receivalbes are against securities borowings under SLB, the amount paid to NCCPL as
:ollateral upon entering into contract,
ii Net Amorlnt aftc.der'hr.tinn hariclrl
v. lncase of other trade receivables not more than 5 days overdue, 0% of the net balance sheet value.
v R^lrh-a <haar rrrl' 16

40,046,55( 40,046,55r

/. lncase of other Uade receivables are overdue, or 5 days or more, the aggregate of (i) the market
/alue of secudties purchased for customers and held in sub-accounts after applying VAR based
raircuu, (ii) cash deposited as collateral by the respective customer and (iii) the market value of
iecurities held as collateral after aoDlvino VaR based haircuts.

1,155,373,321 911,232,64" 911,?32,641

100% haircut in the case of amount receivable form related Darties.
1.18 lash and Bank balances

- Bank Balance- oronrietoN accounts / 441 7 441
ii. Bank balance-customer accounts lsO 65s.20r 't50.655.20,
ii. Cash in hand 3.679.S7( 3.679.97t

1.19 Iotal Assets 3,674,156,52( 1,VUC,9CU,U1i 2.794.360.79

2.1 lrade Payables
Payable to exchanqes and clearinq house
Pavable aoainst leveraoed market oroducts

149.984.411 149 gA4 41,
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term portion of financing obtained from

Advance against shares for lncrease in Capital of
of advance against shares if:

. The existing authorized share capital alloffi the proposed enhanced share caPital
Boad of Directors of the company has approved the increase in capital
Relevant Regulatory approvals have been obtained
There is no unreasonable delay in issue of shares against advance and all Iegulatory requlrements

to the increase in paid up capital have been completed.

loans which fulfill the conditions specified by SECP are allowed to be deducted:
Schedule lll provides that 10070 haircut will be allowed against subordinated Loans which fulfill the

specified by SECP. ln this regard, following conditions are specified:
a. Loan agreement must be executed on stamp paper and must clearly reflect the amount to be repaid
after 12 months of reporting period
b. No haircut will be allowed against short term portion which is repayable within next 12 months.
c. ln case of early repayment of loan, adjustment shall be made to the Liquid Capital and ,evised Liquid

ii. Subordinated loans which do not fulfill the conditions specified by SE

amount calculated client-to- client basis by which any amount receivable
exceed 10% of the

in securites lendinq and
amount by which the aggregate of:

Amount deposited by the borower with NCCPL
Cash margins paid and
The market value of securities pledged as margins exceed the 110% of the market value of shares

inthecaseofrightissuse: ifthemarketvalueof securitesislessthanolequaltothesubscription

the aggregate of:
(i) the 50% of Haircut multiplied by the undeNriting commitments and
(ii) the value by which the undeMriting commitments exceeds the market price of the securities.

the case of rights issuse where the market price of securities is greater than the subscription price, 5yo of

in anv other case : 12.5% of the net

Ihe amount by which the total assets of the subsidiary ( excluding any amount due from the subsidiary)
exceed the total liabilities of

of the net position in curency means the difference of total

the case of financieflpurchaser the total amount receivable under Repo less the 1 10% of the market

the case of financeelseller the market value of underlying securities after applying hailcut less the
amount received .less value of any securites deposited as collateral by the purchasel after
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Ifthemarketvalueofanysecurityisbetween25%anastz"orth@
the value ofsuch secudty .lfthe market of a security exceeds 51yo of the propriet;ry position,then 10% of
the value of such security

38,591,96i

3.9

.lncaseofcustomerpo5itions,thetotalmarginIequiIe-ffiamount
)f cash deposited by the customer and the value of secudtes held as cottateral/ [tedged with secuities
]xchanqe after applyionq VaR haircuts
i. ln case of proprietary positions , the total margin requirements in ,espe-ioiopen positiom to the
)xtent not akeady met

3.10 ;hort selll positions
r' rnqase or cusfomer posruons. the market va lue of shares sold short in ready maket on behalf of
customers after increasing the same with the vaR based haircuts less the c;sh deposited by the
Ll)rurlre! ds carrale,al ana tne value ot securltles held as collatelal after applvinq VAR based Haircuts
,,, ,r rLd5e ur prupilerury pasrf,rons, rne marKet varue ot shares sold short in ready market and not yet
seatled increased by the amount of VAR based haircut less the value of secuiities pledged as c;llateral
after applying haircuts.

3.11 [otal Rankinq Liabilites 92.271.702
3.12


